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A member of (&) MUFG, a global financial group
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FNMA TBA 6.5% AUG 30YR 3.90
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FNMA TBA 6.5% JUL 30YR 1.50
US TREASURY BOND 1.20
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Beta szdunazfirmunaasulasessanmaneummuveandnnindlunesamsamy  Tasfeufsudusanman/dounlomwesnaa Beta oond 1 uaash
14éfnw%”wfﬂuwagmmsaqnuﬁmanJE'fJumJawaqé”mmamammuﬁbsJmfmﬁLﬂ'ﬁ?;ﬂuuﬂawaaé"m1waelauLmummnéwﬁﬂﬁwﬁmammﬂ Beta 110091 1 4@Aa31 vanning
iuwat‘fmmtimwuﬁmszﬂﬁauuﬂawENé”ﬁ':.'1wammmunmmhmszﬂ?;fJumJawmé”m'mammmumaaﬂdwé’nw%’wéﬂlammﬂ
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nnsune 2.00 felaiSaniiu
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FNMA TBA 6.0% AUG 30YR 2.70
FNMA TBA 6.5% JUL 30YR 1.50
US TREASURY BOND 1.20
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PIMCO GIS Diversified Income Fund, 91.25
Class Institutional - Income (USD)

n§ndaudu 7.50
Rurn iemsansviTian sy 2.24
Wugeen

wiausy -0.99

Toya o Jui 30 fugeu 2567

nsdnasnsawmulungugasvnssy
VYBINDIWUNEN

Sector % NAV

Banks 5.90
Financial Other 5.00
Pipelines 3.70
Technology 3.00
Independent E&P 2.50
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Maximum Drawdown tasifusnamemugsgavesnamusiulussezna 5 Yeunds (iedusdafenamunsdifidiliasu 5 ) Inefaainsedu NAV o

wmiefigngagaluaufagamanlutad NAV sevieUsusianas A Maximum Drawdown WWudeyaiiviglimsuismnuidesionaasamuainnisasmulu
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Recovering Period sveviamsiius ieidutoyalifamunsuisssernafuinisumugearauszssnaiilundunniduuduiulissosnaiu

wiile

FX Hedging WesiiusvaamsamuluanafuisUssmaifinmstosiumiudsndnsuwaniaou
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Sharpe Ratio $as1d1usgminmansuLnudIufinvesnesumuisufisuiumudssminnisamu InefunantaiseninadnsHanouLnLYes

nowuTINAUSATHARUIMUTIUIMIINAIAADS (risk-free rate) WEsUITiBURUALDBAULINASHIL (standard deviation) Y8snewwusI A1 Sharpe Ratio
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Uszdvsnmlunsuimsiamsamuiiindt iesnldfunansuunudiiniigininnneldsedunnuidsaioaiy

Alpha rameuimuduiureanemusmiiaiUiouiisutudddin (benchmark) Tnad1 Alpha igs mnefls nesyuaunsoassaneuwnldgendndulia e
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